73 LR Z WAL —F ST
R RIEF R R EE

2022 &5

5 32

=R

2022 %9 H 30 H

EEEHEN: BEFZAESEHEAGRAH
BEEFEEN: PEBMHERITROARAF]
WEEH HE: 2022410 H 26 H



[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

§1 EERR
LA TN 1T 4 SRR T R A AT B R SRR R
TR, T A A M BLSE . WA 5 AR B B AT
HESFEE N E IR B & AT A R A AR A S A FRE, T 2022 4F 10
A 25 BT AR P S 486R . P EEIAERHEMESEAA, FHEEKA
BAMEAERATE . RSk 2 B KR -

BB R LSS M B 5T SR s BRI S g 58, (HAVRIES:
&R
B RN STFACREARAKER I . BB XL, BBt H AT BB ST

t

K
200 ) 1 A R < B A S5 U
AR I 55 TR R T
ARkEHIE 2022 4 07 H 01 HA&EZE 09 7 30 Hik.

§2 BE&= RN

FE G RR [l 73 22 R 2 W i — 4 8 Tt 97

FeE ARG 013062

FegiafE i LRI

HEEeAFEMH 2022 4 3 H 29 H

R B 3 4 1 00 i 910, 009, 728. 45 i

% Hir ARG AEORRR T P BN DL 7™ A 428 i) AU P it b, sdad AR 5

I BE B, 4 Nk e B A7 SR BB 257 LB v 1Y) 24 S
it DA R IR 58 Bl

Bewt s AT G AE PR BT P I B X R X W BB L B T BOR AR A 0 H A&
X LR G I B AR BRER » SR AR VG IE T ) S B e 0 SRt , 2 244 .
& G L B PR EE R SR . A YT SRS A5 A B RS
T BB RIS | [ A S S B BT B, R T 7 A R IR
i R 2R AR EEAT O, ARALMISh . B

Mk & Lk AT RGBS HE N P iR S (i) Rkt .

RS AL 2 R AIE G N T RIE E, HPIEE 5 AR T R A & TR A A
&, AT R E.

HEEHA [ 75 2 R e B BT IR A R

HEEA H ] S R B ARAT IR AT PR 2 )

§3 EEMFIBIFMESHERIN

3.1 EEWMEFIEH

&
=
pi
=
=




[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

Bfz: NRMoT

W 55 e WAEW (202247 H 1 H-2022 49 A 30 H)

L A S 6, 351, 053. 73
2. A BRI 6, 378, 183. 73
3. I35 35 4 A B AR B R 0. 0070

4 AR B A

921, 460, 429. 90

5. AR S B

1. 0126

T AW O SEHL AT R 2 A ALEON . BT

TIBRA R B JE AR, AR A ) © e in B A 2 S A2 sh il as o
EREE G SHRI ARG A N S F IR, TSR 35N L Pl s AT 22

&TProET .

3.2 EEHERIN

3.2.1 B MBUHER KR &I 5 RIS B A e R i R

HAN (A& 2 e EAZ D

‘ ‘ b4 bl s
HHEIE KR | EKR | SRt ‘ -
i B - ‘ HER 26 R bR OO @—®
® WEZ® | HEIREREG ‘
HZ®
HE=1H 0. 70% 0. 05% 0. 73% 0. 05% -0. 03% 0. 00%
LR H 1. 27% 0. 04% 1. 03% 0. 04% 0. 24% 0. 00%
H3E4 5
1. 26% 0. 04%, 1. 09% 0. 04%| 0. 17% 0. 00%|
ERER S

3.2.2 HESEFAEMURES RHHMEM KRR LH 5 RIS LRl
AR




[ A 2 PR A

TR T2 2022 4R 3 ZE R

B G-I A il S — AR SR ST SR Sh 3 TR M S S 55 S 1 lle 5 T 4 B SR i B TR e BT S

Fe -2 HOE)
1. 40%
1.20%
1. 00%
0. 80%
0. 60% g
0. 40% N \ ”_-/r,./_-—-
ozmx/f/;}ﬁffj
0. 00% {f—"
$Iiiss4 8L LLLLdcdse & o
|— EFRERBSE—FEF HEHERITPEERE — IilﬁEﬁ‘ﬂEmﬁz@ﬁ—fﬁiiﬂﬁ%%ﬁ'ﬂtéﬁi‘é}it&ﬁﬁ|
Vi AHEAIEA AR A 2022 4E 03 B 29 H, BRI IEA S FEIE, AL
R I 6 A ) PR G PR W 2L LB AT 2 e o 2 0 26 T 1 i B AT 8 R A D 2452
AT O S5 SR B T PE B LB A 2 e A R 20 5E - s H BAA 2022 42 03 A 29 H# 2022
F£09 H30H.
§4 BHEARE
4.1 EEZH (REESELHF/PA) FEH
AL 34 2 IR | 1% ) ‘
kg | R = L
; B TEmnm | mEom| EW Lt
4 o 45 R B i LA 2R BT A 0 Th S T
F[H I A ERE A 5, 2013 2E 11 A
A (g, FifT k4 Mg, Hd
R, LT [ 7 22 5 05 94 4 ] £ 5 7
E S B e 4 [ 75 22 2 R o ik 2 T
TE PR M4 [ 2R R O AT %
H 41712022 3 29
/5AE§A%M ﬁﬂﬁ - WG (Bt [ 9600 2 A e R
o B S | [ 5 2R T S I 4R
g | [ 92 L 2210 ST 5 2 AIE S 45
Vi [ 22 (R RARE I & T S e A
G [ 75 2 A 2R Al e — 4 S T e e
TRUIE S5 15 3 e o i [ 74 2 {3 2 R0 4003 £
ST S 4 2T,

e ARIRE
) AR SGILE -

NEE

#
=
H

EFEAMH . UEZEMLIE SCGEMTIE 2 GIEFR AL

=

=
Al

pacen

TR PR




[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

EEANREHNEZESIBEEM T EHRK A

AN, AIESEHN T QEFFRGHHE SR (EF 2R 2imalfi—54
FE WP RO TR R B i G i e B R M HAMAR SRR EE I RLE , ARG WSS -
YRR ST R NS B A AR 087, AR P RS R 2 At B, Nk & ai A A
WORI A M e ARG AN, AEFIBIEEEEN, AMEEE GG R H A &
TR N2 AT

4.3 ARG ERHH

4.3.1 AP35 H B RPAT B R

WEWN, AESEHIHKPAT T GERRREESEHARATLSHERS
REOLY A2 F] I B A AE G AR o AR, AAETESR T B8 R 25 A A F
AT N -

7/

4.3.2 RERZGHITAHIE Y

AN, AT R AR H A Y G AR R A AT 8 BA
AT AR HE S 5N 5 P~ T 560 17 H S 1738 5 BRA D IR B A 28 5y Rl il
ZAESF 24 H BASE 1 5% 5 I o

4. 4 B RIS I H RIRAZLED BT

WA, = RIS EEK . R IR R I, SEIE B R AT GRS
JRUUW A5 5 IR B i LA UK, (HERBTM . Rk S e AR 5] iR b
TR ARG AN IR ZI . BATTH, =ZFFERANS EEAFAR I KSR T
SR IANHEE, W PSR T Ee . SO SRR S, MR AR T
&, B RS GO UIR, m ARG BB R . AL S5 AT b i R A AR
JRERE . PRSI AR, SR O MG I SRR, AT BT e RO
HIRCRERSRAE = TR TR E . SUbFEIR, =ZFEKROREREAM, PPT R4t
Vi, CPT 4ERFAEIRANXIH], ROEARIRAIZAT. AR KINBERTRT, =FHEK
BURSCFRF AR, R RBERAIER, FshE Ry et IR A R AL

=F TR, BEGEMR. KA LT, Bemmi. R
P b et IR B Ae AR s e e R 1 7-8 A AR M7 AN 9 AR, SZECEHr
BRI R e RIGTIER W, iRl R P e Tt

Betisfforim, Aiea e n LR EIRR GOy T ZERCE MR, A

% 50 3% 10m



[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

2 R

BEAT BB

4.5 MEHAESKGRIR
BEARRE ARALSMFIRE A 1. 0126 J0; ARG BAEE L 08 E I K %2R
0. 70%, Mgttt MR TR RN 0. 73%.

4.6 MEMAESRE ANBEE ST EHE i Y
T

5.1 MEMREEH~HEHR

5 BEAGHKE

5= i H SH (r) d 3 e BB (%)
1| B - -
Horp, - -
2 | HEHE - -
3 | e s BBt 1, 099, 442, 262. 64 99. 86
Hr, iz 1, 099, 442, 262. 64 99. 86
FESCRRIESR - -
4 | BEREE®E - -
5 | SRMTAE MR - -
6 | ENIRESGHE = - -
Horbre SZWr [RS8 N IR 5 4 il 7 7= - -
BATH RS B & 61T 1, 507, 586. 67 0. 14
HoAh B 7= 26, 966. 19 0. 00
&it 1, 100, 976, 815. 50 100. 00
5.2 MEHRZBITUL»RHNBREREHE
5.2.1 MEWRBITVHRHEARERTHE
RIEG AR E R KA.
5.2.2 MEHFRBITV S RNBRERERERTHE
ARIE G AR PR KA AR G T A A
5.3 HRZLARUE HESH = RE LB K/ EEF R 1 5%
ARG A AR IR
5.4 MEBREZFEFHM RN EFHRAE
s 575 i naRME () b 3G B rE A B (%)
1 [ XK 51 75 280, 835, 205. 10 30. 48

% 60 JL 101




[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

2 AT A - -

w

SRlfiFF 818, 607, 057. 54 88. 84

Hodr: BURMH £ 818, 607, 057. 54 88. 84

Al i 77 - -

Al e 1 B 7 - -

T A - -

AT (AT AZ AT - -

Rl A7 3 - -

O |0 [ || O]

FHoAth - -

10 it 1,099, 442, 262. 64 119. 32

5.5 T HIRILA RMME 5 T 5E B RN HEFF BT 1048 £ 257 B 5 A 40

g |6 | BrA [ BE G | ARl Co) | SEEFEERE] 0
1 019666 | 22 [E 01 2,400, 000] 243,891, 945. 22 26. 47
2 200207 | 20 [HIF 07 2,000, 000] 202, 724, 109. 59 22. 00
3 190203 | 19 EJF 03 1,500,000 155, 711,917.81 16. 90
4 200212 | 20 HJF 12 1,000,000 103, 262, 904. 11 11.21
5 220215 | 22 [HIF 15 800,000/ 80, 662, 575. 34 8.75

5.6 MEWIRIEA RMME b2 & F ™ 1#E LLBIR/NHEFF BIRT+ 48 B 7= SCRAESR IR B
ok
AT AT IR ARFFA B SRR -

5.7 MEWIRIZA SME o 2 7™ 13E LI /N HEFF BB T4 St IR 4R B Al
AIEEEAMERRFFH SRR .

5.8 T HIRILA RME 5 E T 5E BB R/ HERF BT L2 BUES 5 B 40
AR AWM ARG

5.9 MEMARAR SR EWE MR ZIE LU
ARSI AR IR AR R A [ 1 B¢

5.10 B HAESREME

5.10.1 ZEEHRHH +LZIEFRRITERAHR T HIMRER TR FE, =
FERERE DA —FAZEATTER. LTKHE
AR GBI ET T AETR R AT BT, BESOFRAR T, o EEE DARAT AR
G 1] F1 A4 Py R A2 3 r AR AT ORRS B B 2 DA o LR HE LA (O A 1T
AR B gt IR T AORAT AR SRUE T 193 58 TR SRORE P A 5 A SRR A I S 3

l

57U 3L 10m




[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

I EOR . BR BIRTARSL, ARSI GBI HARHT -+ 4 UE 7 1R AT EARAIR A g e
FRITSLSOR A, BRI gt H AT — SN 2B A IFHEDT. AL,

5.10.2 ZEREMA T HRERETEHES S RAMENEIERE
I GAMRE RRIFERE .

5.10.3 HALEF=HIR

5 R & o

17 H RIE 4 26, 966. 19
RLISCIE S5 T K -
Mgl -
SRS, -
A FR -
HoAth ik -
R 2 _
oAb _
&t 26, 966. 19

5.10. 4 5 HRKEA BAL T H B I o] 3 e it 27 B 4
I AR IR AR I AT H B R v e iz .

o’
df

O ([0 | |O1 | |W ||+

5.10.5 & HIRAT 14 B AP AR UE 52 PR B 0 Y 5t A
ARSI AR IR AR ISR

5.10. 6 BEA GRS LR HASC FRRE
WY& LRI, 2T A5 & T 6] ] REAAAE R 2

§ 6 JFRAES MBS

LT Ay
s JA A 3 4 4 A0 4 910, 009, 728. 45

ik 75 30 1 1) 25 4 FR A 47 0 -
R R B A ) 25 4 B [ 47 A -
i 5 HAMA (R L S 4R 0 S i 8. (A Aigei b LA “=7 A %)) -
i T ST R 5 4 B A 910, 009, 728. 45

T R T P T 4 R U3 A 2R PR BT RN A N AR AL, i T [ 473 A e e

$7 REEHEANZHERRERHALZSHML

7.1 ZEEEAFHFESHBRIHER

% 8U Ik 101



[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

EEIAAMRG N R B A

7.2 ZEEEANCHEARERREESTFHYH
AR I e AR IZ A R A AR

§8 MR EH RRINIMEEFE

8.1 MEF MW B —BHEFEESHBELAIAT BT 200895

m T A R R L o R eI
7%

FEAT 4 G L \

1) 5% Al

A s | ks 20k fg ig jﬁi A “%fw
; Fry i i) [ (] 7 7 7
i{]L 1 20220701720220930 449, 999, 000. 00 - 1449, 999, 000. 00 49, 45
N
A

72 bR XU
ARIEGTERAG I LR — 4 R H R B S AU B B0B I 20%1I1E T, T BEA77E KB ]
R, HSBOESEEES). thh, PREEREG, a8 SEIES B RIER N, AR T
S IEEIEE.
LG N DA T B iR ST 6 R U RS PR 7, I SR 284 it fRE
HIN B3 1A VAL

8.2 MMBRERRNHMERGER
T

§9 FEXMHEXR

9.1 ZFAXMHHEX
9. 1.1 F [ IE M 2 b v [ 7 22 O 22 ki 15— £ 5 01T T o AR S B 2k < 53

S

9.1.2  (HA LR LA i WIT I ISR B Ak e 2k e A F)

9. 1.3 (H AR gl it —F e WU BUIE SR 3 B 2 & 308 10 80

9. 1.4 JEEHSS AN EkHiIE

9. 1.5 keI EFF 2 Ok gl T4 e WP U0 o7 RS 3 B 0 e AR 4R e B
AR 30 1) 2% T T

9.1.6 = [EIE M2 R ) HAh SO A4

% 9u 3t 10W




[ A7 2 AR R AL ETT 607 2022 4R5 3 TR

9.2 fRIH R

[ 73 2 Op i 4 i B IR A W), Mok« b st T PRI X 4 B oK 28 5 e 2 AR 7 25 0 2
SHE1LE
9.3 BEREHFR

9.3.1 EDVIFA] A AR F] G A

9.3.2 AR E WA L A O E S www. gsfunds. com. ¢n

9.3.3 IRITARAFE RS HIEIER: 4009-258-258

EEZREEEHARAA
2022 4£ 10 A 26 H

o100 o107



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较 
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.2.1报告期末按行业分类的境内股票投资组合 
	5.2.2报告期末按行业分类的港股通投资股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.10投资组合报告附注 
	5.10.1本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、
	5.10.2基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.10.3其他资产构成
	5.10.4报告期末持有的处于转股期的可转换债券明细
	5.10.5报告期末前十名股票中存在流通受限情况的说明
	5.10.6投资组合报告附注的其他文字描述部分 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	9.3查阅方式 


